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Exhibit 1: Factor Consequence Heat Map
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Source: S&P Dow Jones Indices LLC, Trucost and S&P DJI ESG Scores Data as of April 30, 2019. Past performance is no
guarantee of future results. Chart is prowded for illustrative purposes.
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Exhibit 2: Distribution of Fossil Fuel Reserves in the S&P 500
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Source: S&P Dow Jones Indices LLC. Data as of April 20, 2019. Past performance is no guarantee of future results. Chart is
provided for illustrative purposes.
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Exhibit 3: S&P 500 Carbon Intensity Distributions
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Companies Ranked by Their Carbon Intensity (Lowest Intensities on the Left to Highest on the
Right)

Source: S&F Dow Jones Indices LLC. Data as of April 30, 2019. Past performance is no guarantee of future results. Chart is
provided for illustrative purposes.
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